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Ostrica EMERGING MARKETS DEBT FUND

investments informatiedocument.
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[ The Ostrica Emerging Market Debt Fund invests globally in a broad diversified portfolio of emerging market bonds in the investment and non- §-
S
vy investment grade space. Ostrica mostly invests in government debt, but also profits from opportunities in corporate bonds. We use forward )
T looking models to calculate the probability of default and a fair value spread of the bonds in Ostrica's universe. ETFs are being used for 3
g tactical asset allocation purposes: active duration management, active spread management & active management of liquidity premia. g
"q,,,-, Using these principles of strong risk management, the fund provides a very stable investment in emerging market debt. %
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§ ..................................................................................... iShares J.P. Morgan USD Emerging Markets Bond ETF 7.01
~ VanEck J. P. Morgan EM Local Currency Bond ETF 6.15 6!
8 : iShares JP Morgan USD EM Corp Bond UCITS ETF 6.07 o
N Return 0.86 : iShares J.P. Morgan USD EM Bond EUR Hedged UCITS ETF Dist ~ 5.98 6-
g Max Drawdown -17.33 iShares JP Morgan EM Local Government Bond UCITS ETF 5.69 -
c Std Dev 4.63 : iShares Emerging Asia Local Govt Bond UCITS ETF 3.11 o
é Sharpe Ratio 0.17 : Bahrain Government International Bond 5.63% 3.10 o
) Beta 0.60 Indonesia Government International Bond 8.50% 3.06 (3
‘:J Sortino Ratio 0.21 : Chile Government International Bond 4.12% 3.00 :
O Jensen's Alpha 1.12 : Brazilian Government International Bond 3.88% 2.59 R
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BaseCurrency Euro 9.82
Firm name Ostrica B.V. : 761
Investment Type Open-End Fund : <
Management Fee 1.00 : 3.43 8
" Inception Date 07/07/2014 : e =
] Yield To Maturity 7.33 : o I I 0.30 ";
o Modified Duration 6.29 : 070 - = o
. : : 105 142 =
> Fund Size 28,632,100 : =
2 ISIN NLOO10649802 : 462 = 2
Latest Dividend 0.38 : ' -
Latest Dividend Date 07/07/2023 : L& S )
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Global Category - Emerging Markets Fixed Income ‘i;e,Q\\ o q’O\ o "19\ q,Q\ q,O\ q,Oq’ r@q’ q,@’ ‘-19(" <
Morningstar rating A
.................................................................................... Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec
: 2024 020 0.13 1.86 -3,60 0.93 087
120.00 . . .
§ Ostrica Emerging Markets Debt Fund (Total +10.19%) 12023 244 108 058 031 038 179 241 095 -107 083 327 229 z
Z 112.50 2022 -0,29 2,14 1,42 -191 -0,10 -3,60 0,16 1,23 -473 -0,50 5,36 -0,19 o
-E : 2021 -0,46 -091 -0,40 095 074 0,46 -0,56 0,64 -093 -0,38 -1,76 1,21 %
(99 105.00 12020 034 -2,22-11,55 226 415 1,13 141 070 -074 068 309 126 <
.E : 2019 1,76 -0,15 0,59 0,17 -011 226 1,12-0,57 056 034 004 1,38 ‘?
. —
()] 97.50 2018 -0,49 -0,57 -0,51 -0,58 -1,06 -0,83 0,64 -1,33 056 -034 0,11 -0,31 E
..g : 2017 025 1,34 024 050 042 -0,14 0,65 0,82 -0.39 -0,28 -0,48 0,46 3
o 90.00 © 2016 010 102 087 054 031 118 0,10 060 -1,87 041 9
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= 0«\@\\\\‘; %\r% \r%\o\o Q%\\E w\@@\%@;\\@@% \»00\ \%\610\01 w\'% %\\‘Z (L\\\:)@\ﬂ&\\\q ‘b\\l W\@Q ‘b\s; W\g{t&b 2015 1,99 021 004 022-057 -057 022-023 091 071 015 -056
2014 -0.13 -1,10 0,91 0.19 -0.56

Disclaimer - Ostrica has taken the utmost care in compiling this publication. The stated data and calculation examples are derived from sources believed to be reliable and publicly
known information (and historical results). We cannot accept any liability for any inaccuracies. Investing involves risk. The value of your investments may fluctuate. Past performance is
no guarantee for the future.



